
 

big xyt offers a consolidated source of security metrics for 
global exchange traded fund (ETFs), derived from multiple 
sources, encapsulating national regulated trading venues, 
multilateral trading facilities (MTFs) including ‘request for 
quote’ (RFQ) volume, and OTC/SI reported transactions, all 
disseminated through a single, standardised, data feed or 
consolidated view.

To find out more, visit: Liquidity Cockpit for ETFs

ETFbook consolidates European-domiciled ETF/ETP/ETC (incl. 
Crypto ETPs) data to provide analytics, leveraging granular fund 
classification, delivered via an API and modern interactive web 
application. The core delivery includes performance and risk 
metrics, as well as daily estimation of primary flow activities 
at any level of aggregation from single product through asset 
subclasses or benchmarks, to ESG solutions.

To find out more, visit: etfbook.com
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big xyt and ETFbook have joined forces to provide investors with a quick weekly 
summary of transparency in European ETPs, by consolidating all issued products and 
their liquidity across the fragmented landscape. 

These updates are for product issuers to monitor the evolving European ETP landscape, 
for market makers to gain an insight into primary and secondary market liquidity, and 
for buy-side investors to see new investment opportunities.

The table above shows recent launches in the European ETP space across all asset classes. Volumes are total (€) since launch and spreads (bps) are average over the prior business week.

Asset Class Name ISIN Provider Inception Date TER (bps) AUM (€) Primary Flow Secondary Flow Volume LIT Volume OTC RFQ Avg. Spread Exchange
Equity ISHARES S&P 500 EQUAL WEIGHT UCITS ETF IE000MLMNYS0 iShares 2022-08-02 20 588,713,248    618,013,777   719,732,406        40,559,998      557,982,405   121,190,003     17.7                 LSE
Fixed Income ISHARES € CORP BOND ESG PARIS-ALIGNED CLIMATE UCITS ETF IE000SE6KPV2 iShares 2022-06-09 15 426,552,300    385,572,236   21,482,285           6,183,647         15,298,639        16.8                 SIX Swiss Exchange
Fixed Income SPDR® BLOOMBERG SASB EURO 0-3 YEAR CORPORATE ESG UCITS ETF IE00B6YX5H87 SPDR ETFs 2022-05-03 12 406,834,314    413,407,848   52,771,339           24,954,027      6,538,684         21,278,628        16.7                 Xetra
Equity ISHARES MSCI USA SWAP UCITS ETF IE0002W8NB38 iShares 2022-10-27 7 385,495,533    409,268,005   415,997,349        8,119                    415,989,229     36.3                 Euronext Amsterdam
Equity AMUNDI S&P GLOBAL UTILITIES ESG UCITS ETF IE000Y9MG996 Amundi ETF 2022-11-11 7 346,143,056    373,050,117   7,594,666              2,879,785         4,714,881           37.7                 Xetra
Equity AXA IM NASDAQ 100 UCITS ETF IE000QDFFK00 AXA IM 2022-11-23 14 330,109,461    344,565,951   451,378                  451,378                16.7                 Xetra
Equity AXA IM ACT CLIMATE EQUITY UCITS ETF IE000Z8BHG02 AXA IM 2022-09-06 70 327,491,395    325,491,395   7,576                        7,576                    23.0                 Xetra
Equity AMUNDI S&P 500 EQUAL WEIGHT ESG LEADERS UCITS ETF IE000LAP5Z18 Amundi ETF 2022-05-23 18 318,719,391    310,867,356   523,116,466        34,093,840      46,831,818      442,190,807     35.9                 Xetra
Equity AXA IM ACT BIODIVERSITY EQUITY UCITS ETF IE000SBHVL31 AXA IM 2022-09-06 70 314,948,457    297,948,457   142,082                  142,082              23.5                 Xetra
Equity AMUNDI MSCI USA ESG LEADERS EXTRA UCITS ETF IE000VML2GZ3 Amundi ETF 2022-11-03 10 260,392,895    268,755,029   276,488,311        4,613,791         271,874,520     29.8                 Xetra
Equity INVESCO DOW JONES ISLAMIC GLOBAL DEVELOPED MARKETS UCITS ETF IE000UOXRAM8 Invesco 2022-01-07 40 196,144,530    138,917,948   42,070,793           14,615,578      8,240,014         19,215,200        24.7                 SIX Swiss Exchange
Equity AMUNDI S&P GLOBAL INFORMATION TECHNOLOGY ESG UCITS ETF IE000E7EI9P0 Amundi ETF 2022-09-20 18 172,670,593    173,166,177   18,427,647           2,659,740         15,767,907        22.8                 Xetra
Equity OSSIAM BLOOMBERG USA PAB NR UCITS ETF IE000IIED424 Ossiam 2022-07-18 12 163,977,282    87,329,937      2,666,444              1,385,718         1,280,725           19.0                 Euronext Paris
Fixed Income UBS ETF - BLOOMBERG US LIQUID CORPORATES 1-5 YEAR SUSTAINABLE UCITS ETF LU2408467723 UBS ETFs 2022-03-31 20 157,862,277    141,647,346   105,370,443        31,095,187      57,661,291      16,613,965        62.0                 LSE
Equity HSBC MSCI WORLD VALUE ESG UCITS ETF IE000LYBU7X5 HSBC ETFs 2022-10-17 25 130,930,021    128,040,626   135,748,181        2,344,375         133,403,807     27.4                 Euronext Milan
Equity OSSIAM BLOOMBERG ASIA PACIFIC EX JAPAN PAB NR UCITS ETF LU2491210618 Ossiam 2022-07-19 29 119,794,565    65,551,849      5,112,120              4,338,245         773,875                34.6                 Euronext Paris
Fixed Income AMUNDI GLOBAL AGG SRI UCITS ETF LU2439734141 Amundi ETF 2022-03-22 14 100,455,805    72,822,909      42,488,838           1,534,841         40,953,998        23.2                 Euronext Milan
Equity JPM EUROZONE RESEARCH ENHANCED INDEX EQUITY (ESG) UCITS ETF IE00004PGEY9 JPMorgan ETFs 2022-04-26 25 94,213,727       78,226,642      182,356,159        8,929,022         80,998,788      92,428,349        24.5                 Xetra
Equity AMUNDI S&P GLOBAL INDUSTRIALS ESG UCITS ETF IE000LTA2082 Amundi ETF 2022-09-20 18 90,697,630       84,427,452      35,607,376           1,970,563         33,636,814        23.4                 Xetra
Equity XTRACKERS MSCI CHINA A ESG SCREENED SWAP UCITS ETF LU2469465822 Xtrackers 2022-06-15 29 88,846,151       84,073,857      136,023,919        8,825,283         84,691,843      42,506,793        44.2                 Euronext Milan
Equity OSSIAM BLOOMBERG CANADA PAB NR UCITS ETF IE0006QX3Y11 Ossiam 2022-07-11 29 87,143,362       69,062,904      1,939,932              532,451              1,407,481           25.1                 Euronext Paris
Equity AMUNDI S&P GLOBAL CONSUMER DISCRETIONARY ESG UCITS ETF IE000NM0ALX6 Amundi ETF 2022-09-20 18 83,998,000       90,744,073      11,600,714           2,133,889         9,466,825           28.7                 Xetra
Equity INVESCO S&P CHINA A MIDCAP 500 SWAP UCITS ETF IE0000FCGYF9 Invesco 2022-05-05 35 79,211,798       72,268,415      403,585,595        1,858,283         192,586,139   209,141,173     47.2                 Xetra
Fixed Income JPM BETABUILDERS CHINA AGGREGATE BOND UCITS ETF IE000TB7IEF3 JPMorgan ETFs 2022-03-17 25 78,956,865       80,259,818      11,603,379           4,613,419         1,429,152         5,560,808           41.3                 SIX Swiss Exchange
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big xyt and ETFbook have joined forces to provide investors with a quick weekly 
summary of transparency in European ETPs, by consolidating all issued products and 
their liquidity across the fragmented landscape. 

These updates are for product issuers to monitor the evolving European ETP landscape, 
for market makers to gain an insight into primary and secondary market liquidity, and 
for buy-side investors to see new investment opportunities.

The table above shows recent launches in the European ETP space across all asset classes. Volumes are total (€) since launch and spreads (bps) are average over the prior business week.

Asset Class Name ISIN Provider Inception Date TER (bps) AUM (€) Primary Flow Secondary Flow Volume LIT Volume OTC RFQ Avg. Spread Exchange
Equity AMUNDI S&P GLOBAL HEALTH CARE ESG UCITS ETF IE0006FM6MI8 Amundi ETF 2022-09-20 18 78,714,073       75,954,938      6,183,008              1,723,705         4,459,303           28.8                 Xetra
Fixed Income HSBC BLOOMBERG GLOBAL SUSTAINABLE AGGREGATE 1-3 YEAR BOND UCITS ETF IE000XGNMWE1 HSBC ETFs 2022-01-13 18 75,088,404       45,181,136      150,129,683        28,094,302      69,183,788      52,851,593        18.5                 Euronext Milan
Equity AMUNDI S&P GLOBAL COMMUNICATION SERVICES ESG UCITS ETF IE000EFHIFG3 Amundi ETF 2022-09-20 18 73,600,589       79,274,949      6,242,247              1,663,166         4,579,081           31.5                 Xetra
Equity XTRACKERS S&P 500 EQUAL WEIGHT ESG UCITS ETF IE0004MFRED4 Xtrackers 2022-12-06 17 65,188,292       61,596,991      76,206,074           2,330,344         54,686,668      19,189,062        24.7                 LSE
Equity ISHARES S&P 500 ESG UCITS ETF IE000R9FA4A0 iShares 2022-08-02 7 63,087,618       60,375,745      15,691,481           12,081,872      3,609,609           7.6                    Xetra
Fixed Income FRANKLIN CATHOLIC PRINCIPLES EMERGING MARKETS SOVEREIGN DEBT UCITS ETF IE000YZIVX22 Franklin Templeton 2022-06-27 35 62,234,773       33,276,247      142,098,287        11,176,493      2,879,999         128,041,795     28.9                 LSE
Fixed Income TABULA EUR HY BOND PARIS-ALIGNED CLIMATE UCITS ETF IE000V6NHO66 Tabula ETFs 2022-01-26 50 61,051,364       42,598,732      50,086,128           10,510,771      871,642              38,703,716        41.6                 Xetra
Fixed Income XTRACKERS INDIA GOVERNMENT BOND UCITS ETF IE000QVYFUT7 Xtrackers 2022-09-06 38 57,739,993       8,128,522         9,408,819              7,318,538         2,090,281           75.9                 LSE
Equity HSBC MSCI WORLD SMALL CAP ESG UCITS ETF IE000C692SN6 HSBC ETFs 2022-10-19 25 56,368,865       51,355,022      54,639,806           1,567,420         53,072,387        32.9                 LSE
Fixed Income AMUNDI GLOBAL AGG SRI 1-5 YEARS UCITS ETF LU2470620761 Amundi ETF 2022-06-28 14 55,736,012       37,200,180      24,749,332           1,786,421         22,962,911        18.6                 Xetra
Equity JPM JAPAN RESEARCH ENHANCED INDEX EQUITY (ESG) UCITS ETF IE00BP2NF958 JPMorgan ETFs 2022-03-29 25 53,848,189       54,426,450      70,690,949           3,964,554         687,388              66,039,007        27.7                 LSE
Equity BNP PARIBAS EASY ESG EUROZONE BIODIVERSITY LEADERS PAB UCITS ETF LU2446381555 BNP Paribas 2022-09-29 35 52,325,740       28,385,667      2,992,461              187,241              2,805,220           28.8                 Euronext Paris
Commodity SG ETC NATURAL GAS -3X DAILY SHT COLLATERALIZED XS2425316473 Société Générale 2022-06-10 98 50,128,258       38,294,631-      153,444,393        153,413,635   30,758                   142.6              Euronext Milan
Equity BNP PARIBAS EASY MSCI WORLD ESG FILTERED MIN TE UCITS ETF LU2446380235 BNP Paribas 2022-09-29 15 49,796,673       -                                48,481                     48,481                 36.7                 Euronext Paris
Equity AMUNDI S&P GLOBAL FINANCIALS ESG UCITS ETF IE000KYX7IP4 Amundi ETF 2022-09-20 18 49,345,318       45,345,217      3,292,729              1,093,291         2,199,438           24.7                 Xetra
Fixed Income JPM RMB ULTRA-SHORT INCOME UCITS ETF IE00BMDV7461 JPMorgan ETFs 2022-03-01 28 46,385,223       48,514,654      1,796,880              1,796,880         26.4                 LSE
Equity OSSIAM BARCLAYS QUANTIC GLOBAL E NR UCITS ETF LU2491211004 Ossiam 2022-07-19 70 44,151,574       5,926,879         5,445,867              525,214              1,827,233         3,093,420           43.5                 Xetra
Fixed Income INVESCO EUR CORPORATE BOND ESG SHORT DURATION MULTI-FACTOR UCITS ETF IE000PA766T7 Invesco 2022-06-22 15 43,692,471       33,127,997      33,627,315           7,174,755         26,452,560        23.2                 Xetra
Equity INVESCO S&P CHINA A 300 SWAP UCITS ETF IE000K9Z3SF5 Invesco 2022-05-05 35 41,885,036       41,565,448      329,341,174        3,702,300         227,436,984   98,201,890        52.5                 Euronext Milan
Fixed Income FIDELITY SUSTAINABLE GLOBAL HIGH YIELD BOND PARIS-ALIGNED MULTIFACTOR UCITS ETFIE0006OIQXE9 Fidelity ETFs 2022-11-11 35 41,024,558       40,778,651      8,380,850              503,878              3,901,630         3,975,342           85.2                 Xetra
Equity AMUNDI S&P GLOBAL CONSUMER STAPLES ESG UCITS ETF IE000ZIJ5B20 Amundi ETF 2022-09-20 18 39,711,885       36,320,051      3,180,777              1,333,749         1,847,027           25.3                 Xetra
Equity HSBC MSCI EMERGING MARKETS UCITS ETF IE000NVVIF88 HSBC ETFs 2022-12-07 35 35,776,020       30,670,511      31,939,315           1,675,020         30,264,294        35.5                 Xetra
Fixed Income Vanguard ESG USD Corporate Bond UCITS ETF IE000RO1O3N4 Vanguard 2022-11-15 11 34,890,139       6,181,145         2,142,141              2,142,141         19.8                 Xetra
Equity VANGUARD ESG DEVELOPED EUROPE ALL CAP UCITS ETF IE000QUOSE01 Vanguard 2022-08-16 12 32,324,836       23,107,771      22,170,652           3,157,300         19,013,351        37.7                 LSE
Fixed Income FINAMEX MEXICO INTERNATIONAL SOVEREIGN BOND 5-10YR UCITS ETF IE000RI14ZD9 HANetf 2022-03-30 55 31,569,050       31,932,354      46,670,339           8,007,750         38,181,707      480,882                64.8                 LSE
Fixed Income ISHARES BROAD € HIGH YIELD CORP BOND UCITS ETF IE00BG0J4B71 iShares 2022-04-05 25 30,221,282       2,318,643         129,626,646        17,440,973      80,522,674      31,662,999        30.7                 SIX Swiss Exchange
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